Fullermoney.com Mortgage REITs May 29th 2012 1 Month 3 Month 6 Month 12 Month
Ticker |[Name Mkt Cap P/E |YLD% | Price] % Rank] % |Rank] % |[Rank] %  Rank
NLY ANNALY CAPITAL MANAGEMENT IN 16275926758] 7.23] 14.19] 16.7] 2.6 4 -0.2 11 5.2 14 -7.6 11
AGNC JAMERICAN CAPITAL AGENCY CORP 9.67E+09] 5.03] 16.93] 32.22] 3.9 2 4.6 4 14.4 6 6.4 4
CIM CHIMERA INVESTMENT CORP 28969194341 5.32| 17.02] 2.82] -24 11 -6.9 14 7.2 12 -27.7 15
HTS HATTERAS FINANCIAL CORP 2818002441) 7.41] 13.19] 28.82] -0.9 9 0.3 10 10.7 10 -0.9
MFA |MFA FINANCIAL INC 2759156494 8.49] 13.07) 7.73] 3.8 3.6 5 17.7 4 -5.5
TWO JTWO HARBORS INVESTMENT CORP 2195727295 9.86] 15.59] 10.25] -2.3 10 -1.3 13 11.7 9 -3.8
IVR INVESCO MORTGAGE CAPITAL 2098061035] 5.75] 16.89] 18.18] 2.2 6.3 19.7 3 -20.2 14
CYS CYS INVESTMENTS INC 1602813721} 3.76] 15.58] 13.8] 0.8 1.2 6.3 13 8.2 2
CMO |CAPSTEAD MORTGAGE CORP 1288469238) 7.74] 12.93] 13.77 0 2.2 13.7 7 4.2 5
ARR ARMOUR RESIDENTIAL REIT INC 12348397221 40.88] 19.28
RWT JREDWOOD TRUST INC 977916138] 17.67] 8.08] 12.37] 54 1 5.7 3 21.5 2 -19.4 13
NCT NEWCASTLE INVESTMENT CORP 963114380] 5.14| 8.98] 6.68 -5 14 18.4 1 59.4 1 26.3 1
ANH JANWORTH MORTGAGE ASSET CORP 923296997 7.83] 13.37} 6.73] 0.9 6 2.9 6 9.3 11 -7.2 10
CXS CREXUS INVESTMENT CORP 767733582 6.46] 11.68] 10.02] -4.7 13 -11 15 4.9 15 -11.3 12
PMT |PENNYMAC MORTGAGE INVESTMENT 754564086.90] 6.82] 11.54] 18.2] -9.6 15 -1 12 14.8 5 71 3




